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20
NISA 20
80
15.315
15.315
2020 10 22
2020 7 31
84,183,875 99.71
— 245,586 0.29
84,429,461 100.00;
)
76,294,975 1.0865 82,894,491 1.1034 84,183,875(99.71
()
99.71
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99.71
)

11 (011 1 24 ) 2,641 2,641 9,782 9,782
12 (011 7 22 ) 2,612 2,612 9,674 9,674
13 (012 1 23 ) 2,576 2,576 9,542 9,542
14 (012 7 23 ) 2,541 2,541 9,774 9,774
15 (013 1 22 ) 2,538 2,538 9,764 9,764
16 (013 7 22 ) 2,501, 2,501 9,620 9,620
17 (014 1 22 ) 2,462 2,462 9,471 9,471
18 (014 7 22 ) 1,513 1,513 9,460 9,460
19 (015 1 22 ) 95, 95 9,573 9,573
20 (015 7 22 ) 94 94 9,418 9,418
21 (016 1 22 ) 93 93 9,398 9,398
22 (016 7 22 ) 93 93 9,324 9,324
23 (017 1 23 ) 92 92 9,209 9,209
24 (017 7 24 ) 89 89 8,979 8,979
25 (018 1 22 ) 89 89 8,903 8,903
26 (2018 7 23 ) 88 88 8,893 8,893
27 (019 1 22 ) 88 88 8,806 8,806
28 (019 7 22 ) 87, 87, 8,708 8,708
29 (2020 1 22 ) 86 86, 8,605 8,605,
30 (2020 7 22 ) 84 84 8,475 8,475
2019 7 86 — 8,688 —

8 86 — 8,659 —

9 87, — 8,705 —

10 86 — 8,664 _

11 86 — 8,677, —

12 85, — 8,580 —
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2020 1 86 8,625 —

2 86 8,624 —

3 86 8,631 —

4 85 8,583 —

5 85 8,541 —

6 84 8,494 —

7 84 8,443 —
11 2010 7 23 2011 1 24 0.0000]
12 2011 1 25 2011 7 22 0.0000]
13 2011 7 23 2012 1 23 0.0000]
14 2012 1 24 2012 7 23 0.0000]
15 2012 7 24 2013 1 22 0.0000]
16 2013 1 23 2013 7 22 0.0000]
17 2013 7 23 2014 1 22 0.0000]
18 2014 1 23 2014 7 22 0.0000]
19 2014 7 23 2015 1 22 0.0000]
20 2015 1 23 2015 7 22 0.0000]
21 2015 7 23 2016 1 22 0.0000]
22 2016 1 23 2016 7 22 0.0000]
23 2016 7 23 2017 1 23 0.0000]
24 2017 1 24 2017 7 24 0.0000]
25 2017 7 25 2018 1 22 0.0000]
26 2018 1 23 2018 7 23 0.0000]
27 2018 7 24 2019 1 22 0.0000]
28 2019 1 23 2019 7 22 0.0000]
29 2019 7 23 2020 1 22 0.0000]
30 2020 1 23 2020 7 22 0.0000]
11 2010 7 23 2011 1 24 1.81
12 2011 1 25 2011 7 22 1.10
13 2011 7 23 2012 1 23 1.36
14 2012 1 24 2012 7 23 2.43
15 2012 7 24 2013 1 22 0.10
16 2013 1 23 2013 7 22 1.47
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17 2013 7 23 2014 1 22 1.55
18 2014 1 23 2014 7 22 0.12
19 2014 7 23 2015 1 22 1.19
20 2015 1 23 2015 7 22 1.62
21 2015 7 23 2016 1 22 0.21
22 2016 1 23 2016 7 22 0.79
23 2016 7 23 2017 1 23 1.23
24 2017 1 24 2017 7 24 2.50
25 2017 7 25 2018 1 22 0.85
26 2018 1 23 2018 7 23 0.11
27 2018 7 24 2019 1 22 0.98
28 2019 1 23 2019 7 22 1.11
29 2019 7 23 2020 1 22 1.18
30 2020 1 23 2020 7 22 1.51
100
11 2010 7 23 2011 1 24 0 0
12 2011 1 25 2011 7 22 0 0
13 2011 7 23 2012 1 23 0 0
14 2012 1 24 2012 7 23 0 10,000
15 2012 7 24 2013 1 22 0 0
16 2013 1 23 2013 7 22 0 0
17 2013 7 23 2014 1 22 0 0
18 2014 1 23 2014 7 22 0 100,000
19 2014 7 23 2015 1 22 0 150,000
20 2015 1 23 2015 7 22 0 0
21 2015 7 23 2016 1 22 0 0
22 2016 1 23 2016 7 22 0 0
23 2016 7 23 2017 1 23 0 0
24 2017 1 24 2017 7 24 0 0
25 2017 7 25 2018 1 22 0 0
26 2018 1 23 2018 7 23 0 0
27 2018 7 24 2019 1 22 0 0
28 2019 1 23 2019 7 22 0 0
29 2019 7 23 2020 1 22 0 0
30 2020 1 23 2020 7 22 0 0
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2020 7 31

— 1,347,358,243 100.00
1,347,358,243 100.00

410,077,777 30.44

145,961,658 10.83

156,928,200 11.65

176,453,277 13.10

114,144,999 8.47

— 127,358,400 9.45
— 621,740,800 46.15
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(D)
TNOTE10Y2009 28 3,906,437.64 408,613,377]  3,920,437.64 410,077,777 30.44
CAN 10Y 2009 13 2,003,820 156,057,502 2,015,000 156,928,200  11.65
BUND10Y 2009 g 1,410,960 175,142,464 1,421,520 176,453,277  13.10
AUSTR10Y2009 13 1,935,816.22 145,902,468 1,936,601.55 145,961,658  10.83
GILT10Y 2009 § 828,060 113,618,113 831,900 114,144,999  8.47
)
)
1,690,000.00 128,811,800 127,358,400 9.45
510,000.00 54,503,700 53,340,900 3.96
760,000.00 60,389,600 59,181,200 4.39
2,390,000.00 294,663,100 296,670,700 22.02
970,000.00 132,046,100 133,084,000 9.88
6,600,000.00 79,596,000 79,464,000 5.90
)
22
15
2005 11 30
15 22
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29 30
2020 1 22 2020 7 22
700,957 739,359
85,833,175 84,481,425
86,534,132 85,220,784
86,534,132 85,220,784
21,816 21,324
457,922 447,629
1,859 1,834
481,597 470,787
481,597 470,787
100,000,000 100,000,000
13,947,465 15,250,003
86,052,535 84,749,997
86,052,535 84,749,997
86,534,132 85,220,784
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29 30

2019 7 23 2020 1 23
2020 1 22 2020 7 22

546,041 831,724

546,041 831,724

20 27

21,816 21,324

457,922 447,629

1,859 1,834

481,617 470,814

1,027,658 1,302,538

1,027,658 1,302,538

1,027,658 1,302,538

12,919,807 13,947,465

13,947,465 15,250,003
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29 30
2020 1 22 2020 7 22
2005 11 30 2005 11 30
4,050,000,000 4,050,000,000
100,000,000 100,000,000
2.4 2.4
10,000 10,000
13,947,465 15,250,003
29 30
2019 7 23 2020 1 23
2020 1 22 2020 7 22
A 20 | A 27
B 5,444 | B 2,471
C 5,424 | C 2,498
D 481,597 | D 470,787
E 476,173 | E 473,285
F 10,000 | F 10,000
G 10,000 | G 10,000
H x / 476,173 | H x / 473,285
I 0 I 0
J 0| J 0
K @ ) 0| K ¢! ) 0
L ¢! ) 0 L ¢ ) 0
M 0| wm 0
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29 30
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29 2020 1 22

544,997
544,997
30 2020 7 22
831,615
831,615
29 30
2020 1 22 2020 7 22
8,605 |1 8,475

€Y

@
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76,294,975 84,481,425
76,294,975 84,481,425
2020 1 22 22
863,391,710 870,731,449
6,361,069 6,280,612
513,343,665 490,104,846
1,383,096,444 1,367,116,907
1,383,096,444 1,367,116,907
9,430,398 14,536,226
= 520,157
121 530
9,430,519 15,056,913
9,430,519 15,056,913
1,228,504,307 1,221,059,530
145,161,618 131,000,464
1,373,665,925 1,352,059,994
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2020 1 22 2020 7 22
1,373,665,925 1,352,059,994
1,383,096,444 1,367,116,907

12 133 60
61
2020 1 22 2020 7 22
2019 7 23 2020 1 283
2,239,926,765 1,228,504,307
547,818

1,011,970,276 7,444,777
153,558,894 152,630,598
230,429,607 229,032,933
153,326,811 152,396,366
230,381,611 228,985,242
384,047,256 381,719,416
76,760,128 76,294,975
1,228,504,307 1,221,059,530
1,228,504,307 1,221,059,530

2019 7 23 2020 1 23

2020 1 22 2020 7 22
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2020 1 22
225,234,381 224,966,171 268,210
279,573,226 281,440,161 1,866,935
504,807,607, 506,406,332 2,135,145
2020 7 22
562,681,693 565,126,389 2,444,696
443,928,941 445,927,092 1,998,151
1,006,610,634 1,011,053,481 446,545
1.
2.
3.
4.
2020 1 22
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344,104,343 350,230,100 6,125,757
344,104,343 350,230,100 6,125,757
783,626,059 790,686,000 7,059,941
84,806,166 85,618,800 812,634
357,113,344 360,616,800 3,503,456
120,065,649 121,856,000, 1,790,355
92,779,020 93,474,000 694,980
128,861,884 129,120,400, 258,516
1,127,730,402 1,140,916,100; 934,184
2020 7 22
125,332,935 128,811,800 3,478,865
125,332,935 128,811,800 3,478,865
609,017,476 621,198,500 12,181,024
54,860,751 54,503,700 357,051
60,206,288 60,389,600 183,312
288,789,675 294,663,100 5,873,425
129,072,662 132,046,100 2,973,438
76,088,100 79,596,000 3,507,900
734,350,411 750,010,300 8,702,159
1.
@
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@

2.

3.

2020 1 22 2020 7 22

1 1.1182 |1 1.1073
a ) (11,182 )l ) (11,073 )
(€H)
@)
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2020 7 31

84,452,446

22,985

84,429,461

10,000

8,443

1,367,323,745

19,965,502

1,347,358,243

1,221,059,530

1.1034
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2020 7

31

10

2020 7

399

2020 7
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17,363,045,900
230,000,000
197,012,500

31

13 5
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839 204,546
785 174,234
270 10,792
515 163,441
54 30,312
41 1,466
13 28,845
38 59
19 52
193 61 2019
31
( )
60 61
(2019 31 ) (2020 31 )
20,680 24,591
1 19
495 603
38 14
16,867 16,912
618 1,412
2,408 2,371
791 1,437
869 1,316
42,769 48,679
136 182
137 135
274 318
107 120
107 120
16,755 17,826
25,769 25,769
447 484
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1,913 2,022
44,886 46,102
45,268 46,540
88,038 95,220

( )
60 61

(2019 31 ) (2020 31 )
354 554
6,112 5,881
7 8
71 71
5,299 5,202
734 599
3,897 3 4,289
2,382 1,439
621 4 746
2,680 2,718
210 55
172 42
16,431 15,726
1,405 1,395
629 695
2,035 2,001
18,466 17,818
17,363 17,363
5,220 5,220
5,220 5,220
47,142 55,395
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