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20
NISA 20
80
15.315
15.315
2018 10 23
2018 7 31
177,338,673 99.61
— 701,687, 0.39
178,040,360 100.00;
)
155,915,837, 1.0117 157,747,987 1.1374 177,338,673/99.61
()
99.61]
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99.61
)

9 (2009 1 22 ) 1,043 1,043 9,485 9,485
10 (2009 7 22 ) 853 853 9,486 9,486
11 (2010 1 22 ) 863 863 9,594 9,594
12 (010 7 22 ) 864 864 9,610 9,610
13 (011 1 24 ) 880) 880) 9,784 9,784
14 o011 7 22 ) 870 870 9,676 9,676
15 (012 1 23 ) 858 858 9,544 9,544
16 (012 7 23 ) 879 879 9,776 9,776
17 (013 1 22 ) 683 683 9,766 9,766
18 (013 7 22 ) 673 673 9,622 9,622
19 (014 1 22 ) 663 663 9,473 9,473
20 (014 7 22 ) 662 662 9,462 9,462
21 (015 1 22 ) 670 670 9,580 9,580
22 (015 7 22 ) 659 659 9,424 9,424
23 (016 1 22 ) 658 658 9,405 9,405,
24 (016 7 22 ) 653 653 9,331 9,331
25 (017 1 23 ) 645, 645, 9,216 9,216
26 (017 7 24 ) 628 628 8,985 8,985
27 (018 1 22 ) 623 623 8,909 8,909
28 (2018 7 23 ) 177 177 8,898 8,898
2017 7 627 — 8,971 —

8 627 — 8,960 —

9 625, — 8,941 —

10 623 — 8,914 ]

11 621] — 8,878 —

12 625, — 8,929 —
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2018 1 621 8,874 —

2 627 8,963 —

3 630, 9,010 —

4 630 9,005 —

5 625 8,930, —

6 178 8,926 —

7 178 8,902 —

9 2008 7 23 2009 1 22 0.0000]
10 2009 1 23 2009 7 22 0.0000]
11 2009 7 23 2010 1 22 0.0000]
12 2010 1 23 2010 7 22 0.0000]
13 2010 7 23 2011 1 24 0.0000]
14 2011 1 25 2011 7 22 0.0000]
15 2011 7 23 2012 1 23 0.0000]
16 2012 1 24 2012 7 23 0.0000]
17 2012 7 24 2013 1 22 0.0000]
18 2013 1 23 2013 7 22 0.0000]
19 2013 7 23 2014 1 22 0.0000]
20 2014 1 23 2014 7 22 0.0000]
21 2014 7 23 2015 1 22 0.0000]
22 2015 1 23 2015 7 22 0.0000]
23 2015 7 23 2016 1 22 0.0000]
24 2016 1 23 2016 7 22 0.0000]
25 2016 7 23 2017 1 23 0.0000]
26 2017 1 24 2017 7 24 0.0000]
27 2017 7 25 2018 1 22 0.0000]
28 2018 1 23 2018 7 23 0.0000]
9 2008 7 23 2009 1 22 1.55
10 2009 1 23 2009 7 22 0.01
11 2009 7 23 2010 1 22 1.14
12 2010 1 23 2010 7 22 0.17
13 2010 7 23 2011 1 24 1.81
14 2011 1 25 2011 7 22 1.10]
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15 2011 7 23 2012 1 23 1.36
16 2012 1 24 2012 7 23 2.43
17 2012 7 24 2013 1 22 0.10
18 2013 1 23 2013 7 22 1.47
19 2013 7 23 2014 1 22 1.55
20 2014 1 23 2014 7 22 0.12
21 2014 7 23 2015 1 22 1.25
22 2015 1 23 2015 7 22 1.63
23 2015 7 23 2016 1 22 0.20
24 2016 1 23 2016 7 22 0.79
25 2016 7 23 2017 1 23 1.23
26 2017 1 24 2017 7 24 2.51
27 2017 7 25 2018 1 22 0.85
28 2018 1 23 2018 7 23 0.12
100

9 2008 7 23 2009 1 22 0 0
10 2009 1 23 2009 7 22 0 20,000
11 2009 7 23 2010 1 22 0 0
12 2010 1 23 2010 7 22 0 0
13 2010 7 23 2011 1 24 0 0
14 2011 1 25 2011 7 22 0 0
15 2011 7 23 2012 1 23 0 0
16 2012 1 24 2012 7 23 0 0
17 2012 7 24 2013 1 22 0 20,000
18 2013 1 23 2013 7 22 0 0
19 2013 7 23 2014 1 22 0 0
20 2014 1 23 2014 7 22 0 0
21 2014 7 23 2015 1 22 0 0
22 2015 1 23 2015 7 22 0 0
23 2015 7 23 2016 1 22 0 0
24 2016 1 23 2016 7 22 0 0
25 2016 7 23 2017 1 23 0 0
26 2017 1 24 2017 7 24 0 0
27 2017 7 25 2018 1 22 0 0
28 2018 1 23 2018 7 23 0 50,000
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2018 7 31

— 2,661,356,165 100.00
2,661,356,165 100.00

322,634,180 12.12

398,517,398 14.97

74,355,799 2.79

543,324,568 20.42

267,661,668 10.06

— 575,653,400 21.63
— 1,021,056,900 38.37
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(D)

TNOTE10Y1809 41 4,910,453.33 545,109,423 4,894,375 543,324,568 20.42

CAN 10Y 1809 28 3,828,440 326,068,234 3,788,120 322,634,180  12.12

BUND10Y 1809 19 3,088,070 401,232,935 3,067,170 398,517,398  14.97

AUSTR10Y1809 U 906,960.67 74,561,236 904,461.74 74,355,799  2.79

GILT10Y 1809 15 1,854,300 270,152,967 1,837,200 267,661,668  10.06

)
)

1,260,000.00 139,456,800 139,582,800 5.24

3,570,000.00 301,179,810 303,592,800 11.41

910,000.00 132,638,660 132,477,800 4.98

5,820,000.00 758,312,684 756,250,800 28.42

1,600,000.00 179,264,000 179,856,000 6.76

3,270,000.00 41,005,934 41,463,600 1.56

530,000.00 43,558,400 43,486,500 1.63

)
22
15
2004 30
15 22
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27 28

30 1 22 30 7 23
- 720,056
5,449,725 1,058,086
621,622,360 177,213,940
627,072,085 178,992,082
627,072,085 178,992,082
155,983 46,424
3,275,534 974,953
6 1
16,451 11,951
3,447,974 1,033,329
3,447,974 1,033,329
700,000,000 200,000,000
76,375,889 22,041,247
623,624,111 177,958,753
623,624,111 177,958,753
627,072,085 178,992,082
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27 28
29 7 25 30 1 23
30 1 22 30 7 23

3 4

1,883,109 3,806,025

1,883,106 3,806,029

806 1,127

155,983 138,971

3,275,534 2,918,460

16,451 12,829

3,448,774 3,071,387

5,331,880 734,642

5,331,880 734,642

5,331,880 734,642

71,044,009 76,375,889

- 53,600,000

_ 53,600,000

76,375,889 22,041,247

31/77



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

1 23 7 22 7 23
1 22
30 1 23 30 7
23
27 28
30 1 22 30 7 23
16 9 30 16 9 30
1,600,000,000 1,600,000,000
700,000,000 700,000,000
43.7 12.5
70,000 20,000
76,375,889 22,041,247
27 28
29 7 25 30 1 23
30 1 22 30 7 23
A 803 A 1,123
B 126,163 B 90,212
C 126,966 C 91,335
D 3,447,968 D 3,070,260
E 3,574,934 E 3,161,595
F 70,000 F 20,000
G 70,000 G 55,714
H x / 3,574,934 H x / 1,134,937
1 0 1 0
J 0 J 0
K ¢« ) 0 K 1 ) 0
L ¢! ) 0 L ¢! ) 0

32/77




EDINETOOOO
00000000000 DO00OmD((EL2430)
Oooooooooooooooooad

0 | W 0
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27 28
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27 30 22
1,867,724
1,867,724
28 30 23
779,579
779,579
27 28
30 1 22 30 7 23
8,909 1 8,898
€Y)
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@
155,915,837 177,213,940
155,915,837 177,213,940
)
30 22 30 7 23

= 896,396,595
3,650,844,199 1,317,208,174
17,898,832 4,599,728
13,017,065 29,874,321
406,630,203 445,449,738
4,088,390,299 2,693,528,556
4,088,390,299 2,693,528,556
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30 1 22 30 7 23
22,174,427 7,550,250
7,961,724 26,496,481
4,313 2,260
30,140,464 34,048,991
30,140,464 34,048,991
3,586,207,733 2,339,857,633
472,042,102 319,621,932
4,058,249,835 2,659,479,565
4,058,249,835 2,659,479,565
4,088,390,299 2,693,528,556
12 133 60
61
30 1 22 30 7 23

29 7 25 30 1 23
4,002,888,397 3,586,207,733
435,591
416,680,664 1,246,785,691
549,330,471 155,915,837
784,691,396 779,909,892
235,418,187 233,983,819

369,015,130
784,649,169 390,267,368
235,369,180 233,935,103
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470,831,837 389,898,925
78,421,436 77,943,778
78,480,927 78,002,911
3,586,207,733 2,339,857,633
3,586,207,733 2,339,857,633
29 7 25 30 1 23
30 1 22 30 7 23
30 1 22 30 7 23
@ @
(@) @
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)

30 22
1,474,292,272 1,459,635,878 14,656,394
1,092,111,968 1,075,327,606 16,784,362
2,566,404,240 2,534,963,484 2,127,968

30 23
799,629,967 800,665,351 1,035,384
802,849,003 803,081,042 232,039
1,602,478,970 1,603,746,393 803,345
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)
30 22
435,982,653 433,260,300 2,722,353
186,308,104 182,999,080 3,309,024
249,674,549 250,261,220, 586,671
688,963,290, 692,644,500 3,681,210
10,833,156 10,602,000 231,156
39,502,117 39,900,080, 397,963
274,656,002 275,279,920, 623,918
132,727,648 134,412,000 1,684,352
231,244,367 232,450,500, 1,206,133
1,124,945,943 1,125,904,800 6,403,563
30 23
598,850,494 601,396,800 2,546,306
143,513,079 143,884,000 370,921
297,378,472 298,634,400 1,255,928
157,958,943 158,878,400 919,457,
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1,039,603,927, 1,045,904,100 6,300,173
747,908,347 753,134,000 5,225,653
180,132,757, 180,384,400 251,643
40,287,872 40,880,400 592,528
71,274,951 71,505,300 230,349
1,638,454,421 1,647,300,900) 3,753,867
1.
@
)
2.
3.
30 1 22 30 7 23
1.1316 |1 1.1366
) (11,316 )| ) (11,366 )
(€H)
@)
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2018 7 31

178,083,481

43,121

178,040,360

20,000

8,902

2,679,646,696

18,290,531

2,661,356,165

2,339,857,633

1.1374
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17,363,045,900
230,000,000
197,012,500

31

812

180,056
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770 152,822

232 8,569

538 144,252

42 27,234

28 479

14 26,754

38 59
19 52
193 59 29
30 31
( )
58 59
( 29 31 ) ( 30 31 )
3 16,761 3 14,024
3 152
10 19
506 551
136 73
10,757 15,873
3 2,799 3 3,174
962 1,128
1,240 2,776
865 1,014
2,3 385 2,3 4,179
34,577 42,814
1 93 1 68
1 190 1 122
283 191
138 99
138 99
11,783 14,103
23,203 25,769
60

782 490
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0 0
423 489
36,253 40,854
36,674 41,144
71,252 83,959

( )

58 59

29 31 ) ( 30 31 )
589 3 3,804
4,043 5,874
7 7
91 91
3,499 3 5,124
445 651
4,229 3 4,634
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