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I Fund Management

1. 2022 41 A HFEIOERRD. (2021 47 H 11 H~20224-1 A 10 H)
1. Management Status for Half-Year ended January 2022 (July 11, 2021 — January 10, 2022)

(1) BFEENRR (B 77 PRI

(1) Assets (fractions of less than JPY mil. shall be rounded down)
T EPE Bl - VARG - TOMOERE (AEPERR)|  GRt (MZE)
Primary Invested Assets Cash/Deposits/Other Assets (excluding liabilities) Total (Net Assets)
SR [i5754 SHA ERkEE)  4%a [i5754
Amount ratio Amount ratio Amount ratio
EpE! % EpE! % EpE! %
JPY mil. % JPY mil. % JPY mil. %
2022 41 A i 2, 562 (73.5) 924 (26.5) 3, 486 (100. 0)
HY ended Jan. 2022
2021 427 AHA 2,183 (64. 6) 1, 197 (35.4) 3, 380 (100. 0)
FY ended Jul. 2021




(2)

BIE - FERIFET

(2) Creation and Redemption
AFSUIRRRATA | e R O ST e AR
N . X E 1AL , FATH NI
0. of Issued Units at End . No. of Units .
. . . No. of Units Created No. of Issued Units at End of
of Previous Fiscal Period ®@ Redeemed Semi | Period
(©) (@) @) emiannual Perio
O+@-0)
TH TH TH TH
‘000 units ‘000 units ‘000 units ‘000 units
202241 H Hej#i 121 302 301 122
HY ended Jan. 2022
(3) JHEfHizA
(3) Net Asset Value
T PE alg P PE 1 A7 0 HLEAIAR
Total Assets Liabilities Net Assets N = [ Dy fone
(@) (@) @(D—®@)) ( (@{%IEP Fﬁj;ﬁ‘ﬁ/ﬂiﬁﬁﬁﬁj{ GiEEEESES)
FATHRE) X1
Net Asset Value per 1 unit
((G/No. of Issued Units at End of Semiannual
Period(Previous Fiscal Period))x1)
EpE! EpE! EpE! M
JPY mil. JPY mil. JPY mil. JPY
2022 %1 A 4,017 530 3, 486 28, 403
HY ended Jan. 2022
2021 %7 A 3, 498 117 3, 380 27, 879
FY ended Jul. 2021
2. RHIEOZER
2. Change in Accounting Policies
O SFHEEFEOUIEI Y AR e
(D Changes accompanying revision to accounting standards, etc. No
© QLS DZEH i3
@ Changes other than those in D No
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I FEMEEHEFE Interim Financial Statements

(1) W&tz Interim Balance Sheet
(BA7: ) (Unit: JPY)

ATFHE MR 2 R FHE AR R
2021 4 7 H 10 HEITE 2022 4% 1 A 10 HEITE

Previous Fiscal Period Present Semiannual Period
As of Jul. 10,2021 As of Jan. 10,2022
BREEDHL Assets
VRENEPE Current assets
21— L« @—2 Call loans 944, 391, 280 1, 167, 230, 843

BB E 3487 Security investment
trust beneficiary securities

YRAEPE eI € Derivative evaluation

account
KU A4 Accounts receivable
RUNEL Y4 Accrued dividend receivable
Bi¥A4 Advance payments
7= NEFEREHLS: Customers’ margin
MENE FESFT Total current assets

EREA R Total assets

AfEDH Liabilities
iEAE Current liabilities

IRAEPE S EE M E Derivative evaluation
account

R¥L4 Accounts payable—other
KINVZE557 B4 Unpaid dividends
RILFEHIE: Redemption payable
RILZ FEE N Trustee fee payable
RHZFEE AN Investment trust

management fee payable
RFEFIE. Accrued interest expenses
ZDOfthARFAE A Other accrued expenses
MENAESFE Total current liabilities

AEAFF Total liabilities

WU FEDHEL Net assets

JeA%E Principal and other
JEA Principal
F434 Surplus

FRRITRI A A ST PR R R A (D)
Surplus (deficit) at end of period

(SyBRYEfRFENT4:)  Reserve for
distribution

TS FF Total principal and other
WG PEAFE Total net assets

AEMEEAEF Total liabilities and net
assets

2, 183, 480, 000

2,961, 750

28, 695, 230
27,712, 300
97, 040, 000
213, 840, 000

2,562, 150, 000

2,893, 950

58, 923, 540

14, 577, 400
212, 205, 000

3,498, 120, 560

4,017,980, 733

3, 498, 120, 560

4,017, 980, 733

89, 770, 200 25, 706, 900
791, 100 250, 340, 385

10, 186, 428 -
- 240, 944, 000

1, 289, 767 1,110, 599
12, 898, 907 11, 106, 610
1,064 53
2,345,010 1,785,617
117, 282, 476 530, 994, 164
117, 282, 476 530, 994, 164

1,212,670, 000

2,168, 168, 084

1,271,176

1,227,670, 000

2, 259, 316, 569

1,271,176

3, 380, 838, 084

3, 486, 986, 569

3, 380, 838, 084

3, 486, 986, 569

3,498, 120, 560

4,017,980, 733
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(2) HHEHESEOEEEEHE  Interim Statement of Income and Retained Earnings
(BEA7: ) (Unit: JPY)

AT I E R R 2 Hp R R
H 20204 7 H 11 H H 20214 7H 11 H
£ 20214 1H10H £ 20224 1H10H
Previous Semiannual Period Present Semiannual Period
From Jul. 11, 2020 From Jul. 11, 2021
to Jan. 10, 2021 to Jan. 10, 2022

VIS Operating revenue
ZHFE. Interest income 138 206
A MFESR7E HE4H4E Profit and loss on
buying and selling of securities and other

IRAEREHELS | 45828 Profit and loss on

dealing of derivatives

=2V IS AEF Total operating revenue 908, 367, 348 485, 085, 966

292, 158, 410 167, 479, 860

616, 208, 800 317, 605, 900

2 H Operating expenses
FHFI B Interest expenses 78, 185 106, 455
ZAEHE I Trustee fee 552, 468 1,110, 599
FAtE B Investment trust management fee 5, 525, 243 11, 106, 610
FOM#EH Other expenses 1, 004, 466 1,785,617
w2 FHAE Total operating expenses 7, 160, 362 14, 109, 281

IR IS T E 2R (A)  Operating income
(loss)
RE RS TR RS (A) Ordinary income
(loss)
R RIRERIZE SRR ZE (A)  Net income
(loss)
— AR 5 T BRI R4 A AR —
SITPE 5 DGR SRR (A)
Distribution of net income (loss) from partial
redemptions
HERSRE I E X#E4E (A)  Surplus
(deficit) at beginning of period
Tl IR IR 4080 %8 Increase in
surplus or decrease in deficit
R — AR A © RIS SIEINEE U R
/LA Increase in surplus or decrease in - -
deficit from partial redemptions
P RE R FEIT 5 TR SIS R
/LA Increase in surplus or decrease in
deficit from additional subscriptions for
the period
Tl BT R A IENEE Decrease in
surplus or increase in deficit
o] HARAINC P 5 TR GBI S o
JN%E Decrease in surplus or increase in 2,179, 814, 000 5, 857, 449, 000
deficit from partial redemptions
PN FEAT 5 TAR G DA S
JN%E Decrease in surplus or increase in
deficit from additional subscriptions for
the period
53#id4 Dividends = -

W RIREIS A UL K4S (A)  Surplus
(deficit) at end of period

901, 206, 986 470, 976, 685

901, 206, 986 470, 976, 685

901, 206, 986 470, 976, 685

1,111, 975, 431 2,168, 168, 084

1,212, 070, 000 5,477, 620, 800

1,212, 070, 000 5,477, 620, 800

2,179, 814, 000 5, 857, 449, 000

1, 045, 438, 417 2, 259, 316, 569




FBRA Ty s 2T 7 FERL AL v D (1358) 2022 4 7 A WP R

(3) HfERER

(EERSFHFHHAR D FHEICHE T 2 HERD)
| AR DML R UM 7 P B2 SR PRI 5% | LT &k 0 JBHIE L TR T LT
B0 ET,

(1) &RPEREE T 5 ST B RS
Tl B TS B STV A ARSI, JERAIE L CA e s B AT I g
B HREF R B OB AR (MMEEEEES O A X REFE IR IS8T
10 5 BEGED B OB TR L TR Y £,

(2) &EPESESIFTEIC B SN T RWENEES
MR ST, BAIE LT, HAGEASE A S5 E 0 JF i B 5 EHat
i CEBIE) %5, AR hRg I EE. SUTE08RTT A8 (7272 L, SR
HE L2V USRS DR 5 O W0 b AT L7 fli%E T3
i L350 £,

(3) WHIiZS AT T & Ao - A HliEES
b 1E 72 S A TF T Ao 1- A UI AT L7 S AAS I & 307 T & 72\
B3R B A, BEELETAES RERBICESO TR EH % b
> TR & R T U < 12368 L B0 5 2 g N AR HE % b - TR
LD T L TB Y £,
0. 7Y NT 4 TEO I EYE K OFHEF Y 7 1 TH]

71k RIS X I & U CRIECER LT 0 £9,

(h T AT IR L2 BE 9 5 TERD)

ATE IR R Y R FH R IR R
2021 4% 7 A 10 HEE 2022 4 1 A 10 HEE
1. |WIE A% 1, 425, 820, 000 [ 1, 212, 670, 000 [
H B INER E ST AR 3, 656, 850, 000 4 3, 025, 000, 000 4
I — SRR AR 3, 870, 000, 000 4 3,010, 000, 000 [
2. |ZISHEDREK 121,267 0 122,767 0
(HFHERE L ORIASFH A EICET 51
AT I E AL R 2 Hh R R
H 20204 7 A 11 H H 20214 7T H 11 H
20214 1 A 10H 20224 1 A 10H
FEHEEIHY TH A, FEHEEIH Y TH A,




(< kP A |2 BE 9~ 2 1ERD)
AR fh DI (2 B9 5 $IH
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FIREEEEINENS
2021 42 7 1 10 HEAE

EESRRER S ES
2022 42 1 ] 10 HEAE

TR R R EE LR, Bl R OV O
FEHR

e R AT LSRR ORHMECRE L L
TWDTz), ZOEMTH Y FH A

P BT B S B T P I E R R OR
HOBMETH ELTWA T2, FD7E4E
EH0 EEA,

IRFAT D T E 71

(1) A mAES:

5t B B BA liRE:

e S T EHCAR D I BT SR
TEANFES: O REAIEE K ORI 715 12
L LB 7,

Q) F VT ¢ T HL

[ U RT ¢ TESIEICET AR I
L LB 7,

(3) _ERLLIA D A filpa iy
EHIMCIREESND Z b, KFifiiLng
Fie | B 1 A QA el NECE 5 223 = ]
sh DRl A IREMER S L TR0 F97,

(1) HmFES:

[FlZE

(2) 7 VT ¢ THLEI

=
(3) LFCLLIA 0 4 Sy

[FlZE

B FRRE it OO B 2 B3 D HIHIZ O
TomeHH

AmhpE T ORI, TS IC S <
MEADIED, TGS 72 WG EITIEE
FRRICEE SNT-MEEN G TN TRY £
9, UKMMFADOFETIZB W TE—EDH
PRSP AR L TCWA 720, B2 DRI
PERM I Ko T2 A . MaklEE 7
H5ZEHHY ET,

AP T D EF OB E BV TE—ED
AR S AT L TV A 720 R D0
PERM I Ko 7oA. Mak a7
HZEHHY ET,




(79 57 4 THB S BT 5 L)
B3| ORI B 2 IR

ATy A7 7 FRRK LAV Y UHEE (183568) 2022 4 7 A iR SimeE

(k= BE)
ATRFEMIMIAR (2021 48 7 F 10 HBIAE)
(Bif7 - 1)
X4y i LG L W A ELiEi= B
5% 1 4R
TS| AT S RS |
g3 4, 628, 520, 000) — 4,541, 810, 000] A\86, 710, 000
&t 4, 628, 520, 000) — 4,541, 810, 000] A\86, 710, 000
YR EFHEIHR (2022 4% 1 A 10 HEIAE)
(Bif7 - 1)
X4y i e L W A ELiEi= B
5% 14
TS| AT S B S |
g3 5,442,427, 400 — 5,419, 725, 000 A22,702, 400
&t 5,442, 4277, 400 — 5,419, 725, 000 A22,702, 400

() 1. Bpfili 5 E J7 i

MRATFE RIS | OFRHlIZ OV T, BLFO X S IZFHMIi L TH Y £,
JR & U CHIRHRIRER B2 5 2O H O F7 5 WG BT O 2 I FAE B TRAFRYS TRME L Tk Y

F9, ZOL D REHMENER SN TR WEAITIE, FPFFEIFREE B IR I W RS R M, FAlC
T HETIHMIL TR £9,
2. KRMFEE e | OF% EE, AV —ATERRLTEBY £,
3. R X PR S S A TR Y X8 A,
4. BHREE R ORI OGS FHHO&8IL, K2 OGRS TH Y 77,
(1 P47- 0 FH)
ATFHE MR 2 R FHE AR R
2021 4F 7 H 10 HELE 2022 4F 1 H 10 HELE
1 [ XY7= 0 #iUE pEAE 27,879 H[I 124 7= v #i& pEAAE 28, 403 1
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